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Comparative Ranking of Brokerages Based on DEA and AHP
Ali Salehabadi (Ph.D)

Assistant Professor, Imam Sadegh University
Hmed Tajmir Riahi
Ph.D. Student of Finance, Imam Sadegh University
Hasan Taati Kashani
M. A. Student of Finance, Imam Sadegh University
Financial institutions, the importance of particular importance in the development of capital markets. Due
to the nature of these institutions, especially the brokerage of services, standards and methods are ranked
according to different features and capabilities of information technology capital account is located. The
study is based on ranking criteria approved by the Securities and Exchange brokerage firms based on
hard and soft methods in operations research and have been ranked one of the methods for measuring
performance has been studied between brokerages. In this study, the application method AHP and the
methods of analysis methods of data envelopment CCR model hard (DEA) has been used. Based on data
envelopment analysis results due to a number of brokerage are on the efficient frontier and the
hierarchical ranking is based on analysis. Descriptive statistics to compare the two methods appear to be
due to the variance in the data envelopment analysis to further improve the resolution capability is
significantly brokerages. It should be noted that each method has its own advantages and disadvantages,
but most functionality is the sum of the data envelopment analysis.

Keywords: Data envelopment analysis, hierarchical analysis, broker ratings.
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